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Study the relationship between insurance activity and economic growth in
Algeria during the period 1999-2019
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Abstract:

This study aims to provide a treatment of the relationship between insurance
activity and economic growth in Algeria during the period (1999-2019), using
quantitative tools through an estimation of a standard model linking a variable of
insurance activity and variable economic growth.

The results of the research indicate that the contribution of insurance
activity to the gross domestic product in Algeria has fluctuated, as it did not
exceed 0,80% during the period 1999-2019, and the results of the standard study

during the study period showed a positive and moral relationship between

insurance activity (insurance production) and the gross domestic product, in
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addition the Granger test indicated the existence of a causal relationship in one
direction.

Keywords: Insurance activity; Economic growth; Granger causality.
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Al ) g gad i 1] (Galall
Dependent Wariable: LPIB
Method: Least Squares
Date: 11/08/20 Time: 20:54
Sample: 1999 2019
Included observations: 21
Wariable Coefficient =td. Error t-Statistic Prob.
C -0. 043057 0.279472 -0.154064 0.8792
LP 0837671 0.025247 3317928 00000
R-squared 09830324 Mean dependent var 9. 211502
Adjusted R-sgquared 0.992141 S.0D. dependeant var 0.598558
S.E. ofregression 0.079991 Akaike info criterion -2 123423
Sum squared resid 0121571 Schwarz criterion -2 0232945
Log likelihood 24 29594 Hannan-Ciuinn criter. -2 101834
F-statistic 1100.865 Duriin-Watson stat 1.4459654

FProb{F-statistic) 0000000
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Pairwise Granger Causality Tests
Date: 11/08/20 Time: 20:56
Sample: 1999 2019

Lags: 2

Mull Hypothesis: Obs F-Statistic Prob.
LFIB does not Granger Cause LP 19 65.891970 0.0081
LF does not Granger Cause LPIB 221362 0.1461
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