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Abstract:

The aim of this research paper is to study the effect of economic
stability on human development in algeria during the period 1990-2018 in
the short and long term, using the Autoregressive Distributed Lag Model
ARDL.

by relying on economic measurement methods by examining the
stability of time series by applying the «dickie fuller » and « philips
perron » test, it showed that all time series in the model are stable and

rennane.naziha@univ-alger3.dz : Ley! ciess oU, : b bl sl |
315




Ml e Gle g3 OUy

integrated in the first degree, as the ARDL Bound test revealed a common
integration relationship between variables in the long run, and finally the
results of the long term estimation revealed a positive effect of economic
growth and inflation on human development and a negative significant
impact of unemployment on human development in the long term.
Keywords: Economic stability ; Inflation ; Economic growth ;

Unemployement ; Human development.
JEL Classification Codes: E63, J18, O11, CO1.
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\Variable Coefficient [Std. Error  [t-Statistic  [Prob.

CHO -0.009010 (0.001363  |[-6.609948 (0.0003
GDP 0.059731 1(0.016093 [3.711645 |0.0075
INF 0.003974 (0.002262 |1.756587 0.1224
C 0.599087 (0.061479 9.744612  10.0000
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Cointegrating Form
\Variable Coefficient [Std. Error  t-Statistic  |Prob.
D(IHD(-1)) -0.655182  [0.234612  |-2.792624  |0.0268
D(CHO) -0.000948 0.000387  |-2.451644  |0.0440
D(CHO(-1)) -0.000411 (0.000478  -0.860496 |0.4180
D(CHO(-2)) -0.000902 0.000505  -1.784713 |0.1175
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D(GDP(-1)) 0.002290 0.000527  4.343724  |0.0034
D(GDP(-2)) 0.002790 [0.000537  5.192112  |0.0013
D(GDP(-3)) 0.002113  0.000552  3.830334  |0.0065
D(INF) -0.000502 [0.000112  -4.482016  |0.0029
D(INF) 0.000283  0.000108  2.612263  |0.0348
D(INF) 0.000108 [0.000156  0.693091 0.5106
D(INF) -0.000415 (0.000170  |-2.438155 |0.0449
CointEq(-1) 0.179937 [0.072069  2.496736  |0.0412
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Heteroskedasticity Test: Breusch-Pagan-Godfrey

F-statistic 0.714314 Prob. F(17,7) 0.7318
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